EnKS smoother
—— ENnKS filter
—— ENKS forecast

KKK

SIENnKS smoother
SIENnKS filter
SIEnKS forecast

0.29
0.27
0.25
0.23
0.21
0.19+

0.151
0.13
0.111
0.09+
0.07
0.05
0.03
0.01

0.17E Q

15
RMSE versus N,

20

25

30

MDA, optimized for smoother RMSE

35 40

Lin-IENKS smoother
Lin-IENKS filter
Lin-IENKS forecast

—0- IEnKS smoother
—0- IENnKS filter
—@- IEnKS forecast

ttt

Vrv\‘

-0.29
0.27
-0.25

0.23
-0.21

0.19
0.17

-0.15
0.13
-0.11
-0.09
-0.07

-0.05
0.03
-0.01

Spread versus Ng



